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Freddie Mac Announces Social Disclosures for Supers
and Giants

Today Freddie Mac is announcing the expansion of its Single-Family social disclosures to
Supers® and to Giant MBS™ and Giant PCs® (together, “Giants”). Beginning with December
2023 issuances, Supers and Giants will be assigned both a Social Criteria Share (SCS) and a
Social Density Score (SDS) that are disclosed in the Mortgage-Backed Security (MBS) Intraday
Security Core Issuance file and the MBS Monthly Security Core file. The SCS and SDS will be
provided for active Supers and Giants issued since January 1, 2010, beginning with the
December 6, 2023 monthly disclosure. This expansion will assist investors in identifying Supers
and Giants with a higher concentration of underlying securities that possess certain social
characteristics at the time of their formation. Details of the underlying SDS and SCS criteria can
be found on the Freddie Mac Social Index Disclosure webpage.

For Supers and Giants, the SCS and the SDS are calculated using the current weighted-
average of the underlying securities at-issuance scores. The SDS and SCS calculations may
utilize the actual scores of the underlying securities even if those values were not previously
disclosed. This would occur if the underlying pool (based on the aggregated eligible at-issuance
loan count of the underlying securities) had less than ten eligible loans, but the Supers or Giant
were backed by ten or more eligible loans. In addition, underlying collateral that was issued
prior to 2010 or consist of modified/reperforming securities, will be scored as zero when
calculating the SCS and the SDS for Supers and Giants.

These disclosure enhancements are being made in alignment with Fannie Mae.

For questions, please contact the Freddie Mac Investor Inquiry by email at
investor_inquiry@freddiemac.com.

++++

This is not an offer to buy or sell any Freddie Mac securities. Offers for any given security are made only through applicable offering
circulars and related supplements, which incorporate Freddie Mac’s most recent Annual Report on Form 10-K filed with the
Securities and Exchange Commission (SEC); all other reports Freddie Mac files with the SEC pursuant to Section 13(a) of the
Securities Exchange Act of 1934 (Exchange Act), excluding any information "furnished" to the SEC on Form 8-K; and all documents
that Freddie Mac files with the SEC pursuant to Sections 13(a), 13(c) or 14 of the Exchange Act, excluding any information
“furnished” to the SEC on Form 8-K.

The financial and other information contained in this announcement and in the documents that may be accessed through this
announcement speaks only as of the date of those documents. The information could be out of date and no longer accurate.
Freddie Mac undertakes no obligation, and disclaims any duty, to update any of the information in those documents.
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These materials may contain forward-looking statements. Forward-looking statements involve known and unknown risks and
uncertainties, some of which are beyond the company’s control. Management’s expectations for the company’s future necessarily
involve a number of assumptions, judgments and estimates, and various factors could cause actual results to differ materially from
the expectations expressed in these and other forward-looking statements. These assumptions, judgments, estimates and factors
are discussed in the company’s most recent Annual Report on Form 10-K, and its reports on Form 10-Q and Form 8-K, which are
available on the Investor Relations page of the company’s Web site at http://www.freddiemac.com/investors and the SEC’s website
at www.sec.gov. The company undertakes no obligation to update forward-looking statements it makes to reflect events or
circumstances occurring after the date of this announcement.
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